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0.0375 -0.0318
130,669, 114.96 177,334,756.99
1.1020 1.0821
3.1.3
(2023 6 30 )
41.26% 38.70%
1
2
3
3.2
3.2.1
300 A
2.22% 0.86% 1.10% 0.83% | 1.12% | 0.03%
-3.55% 0.79% ~4.88% 0.79% | 1.33% | 0.00%
3.61% 0.82% ~0.69% 0.80% | 4.30% | 0.02%
-11.51% 0.93% ~13.60% 0.94% | 2.09% | -0.01%
9.06% 1.17% ~7.42% 1.14% | 16.48% | 0.03%
41.26% 1.17% 3.37% 1.14% | 37.89% | 0.03%
30 C
2.18% 0.86% 1.10% 0.83% | 1.08% | 0.03%
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-3.65% 0.79% -4_88% 0.79% 1.23% 0.00%
3.41% 0.82% -0.69% 0.80% | 4.10% 0.02%
-11.87% 0.93% -13.60% 0.94% 1.73% | -0.01%
7.76% 1.18% -7.42% 1.14% | 15.18% 0.04%
38.70% 1.17% 3.37% 1.14% | 35.33% 0.03%
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300 2023

6.4.7.1 13,975,765.32 13,408,787.66
9,426,753.77 2,282,750.85
6.4.7.2 283,053,670.66 211,016,942.45
283,053,670.66 211,016,942.45
4.7.3 - B
4. - -
4.7.5 - B
4. - -
4.7.7 - -
3,112,132.40 142,647.02
6.4.7.8 - -
309,568,322.15 226,851,127.98

2023 6 30 2022 12 31
6.4.7.3 - -
830,903.42 145,770.15
224,284.80 195,701.50
33,642.73 29,355.23
46,586.93 39,107.81
6.4.7.9 429,032.32 270,137.57
1,564,450.20 680,072.26

14 52




300 2023

6.4.7.10 282,456,936.61 214,391,256.77
6.4.7.11 - -
6.4.7.12 25,546,935.34 11,779,798.95

308,003,871.95

226,171,055.72

309,568,322.15

226,851,127.98

2023 6 30 300 A 1.1020 300
C 1.0821 282,456,936.61 300 A
118,578,000.95 300 C  163,878,935.66
6.2
300
2023 1 1 2023 6 30
2023 1 1 2023|202 1 1 2022
6 30 6 30
9,731,006.78 -60,784,902.12
1. 37,793.57 105,030.73
6.4.7.13 37,793.57 105,030.73
2- 13 _11
12,456,133.54 -78,243,148.77
6.4.7.14 8,478,416.50 -83,052,127.80
6.4.7.15 - 591.82
6.4.7.16 - -
6.4.7.17 - -
4.7.18 - _
4.7.19 3,977,717.04 4,808,387.21
3.
o 6.4.7.20 -2,775,475.44 17,311,299.90

15 52




300 2023

4 R 13 _11

5 R 3 _71
6.4.7.21 12,555.11 41,916.02
1,830,313.19 3,274,270.05
1 6.4.10.2.1 1,223,281.26 2,172,781.93
2 6.4.10.2.2 183,492.23 325,917.29
3 6.4.10.2.3 237,527.31 581,545.69
4 - -
5 - -
6.4.7.22 - -
- 2.12
6.4.7.23 186,012.39 194,023.02
o 7,900,693.59 -64,059,172.17
B 7,900,693.59 -64,059,172.17
7,900,693.59 -64,059,172.17

6.3
300
2023 1 1 2023 6 30
‘ 2023 2023 6

16
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2023

7,900,693.59

7,900,693.59

68,065,679.84

5,866,442.80

73,932,122.64

99,255,757.66

9,310,783.50

108,566,541.16

-31,190,077.82

-3,444,340.70

-34,634,418.52

282,456,936.61

25,546,935.34

308,003,871.95

2022

1

1

2022 6 30

440,174,931.76

144,048,503.55

584,223,435.31

440,174,931.76

144,048,503.55

584,223,435.31

-189,281,756.2

8

-84,800,356.96

-274,082,113.24

-64,059,172.17

-64,059,172.17

-189,281,756.2

8

-20,741,184.79

-210,022,941.07

17

52
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115,980,404.87

29,598,235.35

145,578,640.22

-305,262,161.1

5

-50,339,420.14

-355,601,581.29

18

52
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6.4.5

6.4.6
[2002]128

[2008]1 [2012]85
[2015]101
[2016]36
[2016]46
[2016]70 [2016]140
[2017]2

[2017]56 [2017]90

€Y
3%

€)

3
20% 1 ( 1 )

50% 1

50% 20%

4) 0.1%

®)

20 52
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6.4.7
6.4.7.1
2023 6 30
13,975,765.32
13,974,740.07
1,025.25
1-3 -
13,975,765.32
6.4.7.2
2023 6 30
297,214,316.85 283,053,670.66 | -14,160,646.19
297,214,316.85 283,053,670.66 | -14,160,646.19
6.4.7.3 /
6.4.7.3.1 /

52
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6.4.7.4
6.4.7.4.

6.4.7.4.

6.4.7.5
6.4.7.5.

6.4.7.6
6.4.7.6.

6.4.7.7
6.4.7.7.

6.4.7.8

6.4.7.9

2023 6 30

100,000.00

74,795.19

59,507.37

194,292.00

429,032.32

6.4.7.10

22

52
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300 A
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300 2023

-8,455,606.60 13,465,569.18 5,009,962.58
5,054,310.34 -805,283.92 4,249,026.42
-1,815,669.76 6,012,502.09 4,196,832.33
-2,864,492.78 8,823,335.66 5,958,842.88
1,048,823.02 -2,810,833.57 -1,762,010.55
-5,216,966.02 18,672,787.35 13,455,821.33
6.4.7.13
2023 1 1 2023 6 30
19,657.12
18,136.45
37,793.57
6.4.7.14
6.4.7.14.1 —_

2023 1 1 2023 6 30
466,483,786.38
457,039,154.77

966,215.11
8,478,416.50
6.4.7.15
6.4.7.15.1
6.4.7.16
6.4.7.16.1
6.4.7.17

6.4.7.17.1

24

52




300 2023

6.4.7.18
6.4.7.18.1
6.4.7.18.2
6.4.7.19
2023 1 1 2023 6 30
3,977,717.04
3,977,717.04
6.4.7.20
2023 1 1 2023 6 30
1. -2,775,475.44
-2,775,475.44
2. -
3. -
-2,775,475.44
6.4.7.21

2023 1 1 2023 6 30

12,547.79

7.32

12,555.11

25

25%

52
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6.4.7.22

6.4.7.23

2023 1 1 2023 6 30

24,795.19

59,507.37

100,000.00

1,709.83

186,012.39

6.4.8
6.4.8.1

6.4.8.2

6.4.9
6.4.9.1

6.4.9.2

26

52
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2023

995,542,745.50 100.00 | 1,594,824,804.68 100.00
6.4.10.1.2
6.4.10.1.3
6.4.10.1.4
6.4.10.1.5
2023 1 1 2023 6 30
% %
420,656.51 100.00 -
2022 1 1 2022 6 30
% %
675,665.18 100.00 -
6.4.10.2
6.4.10.2.1
2023 1 1 2023 6 | 2022 1 1 2022
30 6 30
1,223,281.26 2,172,781.93
377,496.32 429,123.35
1.00%
H=Ex /
H

27 52
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2023

E
6.4.10.2.2
2023 1 1 2023 6 2022 1 1 2022
30 6 30
183,492.23 325,917.29
0.15%
H=Ex
H
E
6.4.10.2.3
2023 1 1 2023 6 30
300 A 300 C
- 56,722.10 56,722.10
- 44,976.40 44,976.40
- 38,946.80 38,946.80
- 140,645.30 140,645.30
2022 1 1 2022 6 30
300 A 300 C
- 350,951.98 350,951.98
- 43,164.70 43,164.70
- 71,254.93 71,254.93
- 465,371.61 465,371.61
A 0.40% C
0.40%
H=Ex C /

28
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H C
E C
6.4.10.3 (
( )
6.4.10.4
6.4.10.4.1
6.4.10.4.2
6.4.10.5
6.4.10.5.1
2023 1 1 2023 6 2023 1 1 2023 6
30 30
300 A 300 C
2019 5
16
52,162.71 56,812.64
/ 0.00 0.00
0.00 0.00
/
0.00 0.00
52,162.71 56,812.64
0.02% 0.02%
2022 1 1 2022 6 2022 1 1 2022 6
30 30

29 52
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300 A 300 C
2019 5
16
52,162.71 56,812.64
0.00 0.00
/
0.00 0.00
52,162.71 56,812.64
0.02% 0.02%
6.4.10.5.2
6.4.10.6
202 1 1 202
023 023 6 30 2022 1 1 2022 6 30
13,975,765.32 19,657.12 7,120,780.62 15,562.57

30 52




300 2023

2023

001286 3 31 9.60, 9.41 3,767 36,163.20| 35,447.47 -
2023

001287 3 30 11.88 21.02 318 3,777.84 6,684.36 -
2023

001360 3 31 15.38 14.87 128 1,968.64] 1,903.36 -
2023

301170 6 16 34.00] 34.93 163 5,542.00, 5,693.59 -
2023

301203 3 28 46.13] 34.40 154 7,104.02 -
2023

301210 6 21 57.88 49.17 150, 8,682.00 7,375.50 -

31

52




300

2023

2023

301386 3 21|6 29.99] 23.79 220, 6,597.80| 5,233.80
2023 126

301395 6 21 26.68 26.68| 3,117| 83,161.56| 83,161.56
2023

601065 3 31i6 10.36| 11.84 240, 2,486.40, 2,841.60
2023 1.6

601916 6 27 2.02 2.64{250,230/505,464.60/660,607.20
2023

603125 3 30(6 25.98] 24.53 74 1,922.52] 1,815.22
2023

603172 4 28|6 1458 16.13 122 1,778.76| 1,967.86
2023

688146 4 13|6 36.15 38.13 219 7,916.85 8,350.47
2023

688429 6 20/6 19.20, 25.53 278 5,337.60] 7,097.34
2023

688479 5 416 33.99] 29.49 169 5,744.31] 4,983.81
2023

688543 6 14|6 43.67) 53.05 174 7,598.58 9,230.70
2023

688562 5 15|6 12.68 22.31 494 6,263.92 11,021.14
2023

688581 5 12|6 125.80] 118.03 61 7,673.80] 7,199.83
2023 126

688603 6 30 55.00, 55.00] 1,286/ 70,730.00 70,730.00
2023

688631 6 19|6 25.28| 29.87 194 4,904.32 5,794.78

32

52
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10%

10%

6.4.13.2.1

6.4.13.2.2

6.4.13.2.3

6.4.13.2.4

6.4.13.2.5

6.4.13.2.6

6.4.13.3

6.4.13.3.1

34 52



300 2023
6.4.13.4
6.4.13.4.1
6.4.13.4.1.1
6 =1 1=5
2023 6 30
13,975,765.32 - - -| 13,975,765.32
9,426,753.77 - - - 9,426,753.77
- - -1283,053,670.66|283,053,670.66
- - - 3,112,132.40, 3,112,132.40
23,402,519.09 - -1286,165,803.06| 309,568,322.15
- - - 830,903.42 830,903.42
- - - 224,284 .80 224,284 .80
- - - 33,642.73 33,642.73
- - - 46,586.93 46,586.93
- - - 429,032.32 429,032.32
- - - 1,564,450.20, 1,564,450.20
23,402,519.09 - -1284,601,352.86| 308,003,871.95
6 -1 |15
2022 12 31
13,408,787.66 - - -| 13,408,787.66
2,282,750.85 - - -| 2,282,750.85
- - -1211,016,942 .45/ 211,016,942 .45
- - - 142,647.02 142,647.02
15,691,538.51 - -1211,159,589.47|226,851,127.98

35

52



300 2023
- - - 145,770.15 145,770.15
- - - 195,701.50 195,701.50
- - - 29,355.23 29,355.23
- - - 39,107.81 39,107.81
- - - 270,137.57 270,137.57
- - - 680,072.26 680,072.26

15,691,538.51

210,479,517.21

226,171,055.72

6.4.13.4.1.2

36

52
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300

2023

188,602.51

951,498.88

283,053,670.66

211,016,942.45

6.4.14.2.2

6.4.14.3

2023 6 30

31

2022 12

6.4.14.4

6.4.15

7.1

§7

%

283,053,670.66

91.43

283,053,670.66

91.43

23,402,519.09

7.56

38

52




300 2023

8 3,112,132.40 1.01
9 309,568,322.15 100.00
7.2
7.2.1
(%)

A 5,058.00 0.00

B 12,797,082.00 4.15

C 141,929,080.92 46.08

D 2,771,388.00 0.90

10,405,357.20 3.38

G 619,126.00 0.20

H - -

1 18,375,594.08 5.97

52,104,043.11 16.92

5,608.00 -

L 4,725,459.00 1.53

M 4,906,289.40 1.59

N - -

0 - -

P - -

Q - -

R - -

S - -

248,644,085.71 80.73
7.2.2

€]

39 52




300 2023

D
41,611.47 0.01
1,384,503.16 0.45
2,659,996.36 0.86

G
1,264.00 0.00
H - -

1
25,177.73 0.01
2,862,990.20 0.93

L

M
5,097.00 0.00

N
11,893.75 0.00

0
P - -
Q - -

R
1,332.00 0.00
S - -
34,409,584.95 11.17

7.2.3
7.3
7.3.1
%

600519 10,600 17,924,600.00 5.82
2 601318 248,586 11,534,390.40 3.74
3 000858 53,400 8,734,638.00 2.84

40 52




300

2023

41

52

10 | 600028 938,100 |  5,966,316.00 1.94
11 | 601668 1,006,480 |  5,777,195.20 1.88
12 | 000001 510,900 |  5,737,407.00 1.86
13 | 600438 160,600 |  5,510,186.00 1.79
14 | 600919 743,000 | 5,461,050.00 1.77
15 | 601728 968,700 |  5,453,781.00 1.77
16 | 600050 1,117,400 | 5,363,520.00 1.74
17 | 601601 204,238 | 5,306,103.24 1.72
18 | 002304 39,700 | 5,214,595.00 1.69
19 | 000338 416,200 |  5,185,852.00 1.68
20 | 000651 138,800 |  5,067,588.00 1.65
21 | 300450 137,899 | 4,987,806.83 1.62
22 | 603259 78,740 | 4,906,289.40 1.59
23 | 688599 114,356 | 4,872,709.16 1.58
24 | 002459 116,060 |  4,839,702.00 1.57
25 | 601939 770,000 | 4,820,200.00 1.56
26 | 002142 190,500 | 4,819,650.00 1.56
27 | 002236 241,200 | 4,763,700.00 1.55
28 | 600809 25,600 | 4,737,792.00 1.54
29 | 002027 693,900 | 4,725,459.00 1.53
30 | 601336 127,500 | 4,688,175.00 1.5
31 | 601669 806,300 |  4,628,162.00 1.50
32 | 000625 357,650 |  4,624,414.50 1.50
33 | 600741 249,800 |  4,611,308.00 1.50
34 | 600875 244,500 | 4,559,925.00 1.48
35 | 601319 765,800 | 4,472,272.00 1.45
36 | 600570 100,552 | 4,453,448.08 1.45
37 | 600760 95,620 | 4,302,900.00 1.40
38 | 002049 46,100 | 4,298,825.00 1.40
39 | 601857 554,600 |  4,142,862.00 1.35

| PEER 348,300  4,092,525.00 1.33




300

2023

53 688012 91 14,236.95 0.00
54 002466 200 13,982.00 0.00
55 300014 213 12,886.50 0.00
56 600196 400 12,360.00 0.00
57 002352 200 9,018.00 0.00
58 002709 200 8,238.00 0.00
59 601628 200 6,992.00 0.00
60 600660 193 6,919.05 0.00
61 600030 325 6,428.50 0.00
62 000002 400 5,608.00 0.00
63 601688 400 5,508.00 0.00
64 002714 120 5,058.00 0.00
65 601838 400 4,884.00 0.00
66 688981 70 3,536.40 0.00
67 601615 200 3,376.00 0.00
68 002414 390 3,030.30 0.00
69 600958 300 2,910.00 0.00
70 601211 203 2,839.97 0.00
71 601766 400 2,600.00 0.00
72 601138 100 2,520.00 0.00
73 600900 100 2,206.00 0.00
74 600588 100 2,050.00 0.00
75 601006 200 1,486.00 0.00
76 000776 100 1,471.00 0.00
77 601658 300 1,467.00 0.00
78 688303 36 1,456.20 0.00
79 601398 300 1,446.00 0.00
80 601169 200 926.00 0.00
81 000877 100 814.00 0.00
82 000617 100 723.00 0.00
7.3.2
%
1 601137 187,800 2,922,168.00 0.95
2 002056 157,800 2,873,538.00 0.93

42

52




300

2023

11 601958 215,400 2,401,710.00 0.78
12 600096 138,200 2,359,074.00 0.77
13 000928 143,300 1,382,845.00 0.45
14 301395 3,117 83,161.56 0.03
15 603639 4,600 82,432.00 0.03
16 688581 602 73,466.92 0.02
17 688603 1,286 70,730.00 0.02
18 301261 1,494 55,128.60 0.02
19 001286 3,767 35,447.47
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300 2023

54 000902 100 1,028.00 0.00
55 002267 100 792.00 0.00
56 601077 100 359.00 0.00
7.4
7.4.1 2% 20
)
1 000858 13,992,320.00 6.19
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300 2023

| 36 | 002236 4,955,535.00 2.19
37 601398

45 52



300

2023

28 002414 5,875,815.31 2.60
29 601169 5,841,774.00 2.58
30 002466 5,836,119.00 2.58
31 688599 5,772,349.10 2.55
32 601390 5,745,018.00 2.54
33 002027 5,636,756.00 2.49
34 601998 5,488,175.00 2.43
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2023

.10

.11

11

11

.12

.12.

.12,

.12,

3,112,132.40

OO (N0 W|IN|(F

3,112,132.40

.12.

.12.
.12.5.

.12.5.




300 2023

7.12.6
§8
8.1
%
%
300 6,613 17,931.05 53,428,195.95 | 45.06 65,149,805.00 | 54.94
300 10,054 16,299.87 | 102,477,828.38 | 62.53 61,401,107.28 | 37.47
16,667 16,947.08 | 155,906,024.33 | 55.20 | 126,550,912.28 | 44.80
8.2
%
300 A 347,204.74 0.29
300 C 131,349.32 0.08
478,554.06 0.17
8.3
300 A 0~10
300 C 0~10
10~50
300 A

48 52




7 647 3%8 B39

300 2023

§9

300 A

300 c

2019

5

16

997,837.56

106,522,318.30

107,868,938.47

25,703,041.94

73,552,715.72
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300 2023

10.6
10.6.1

10.6.2

10.7
10.7.1

(%)

()

995,542,745.
50

100.00

420,656.51

100.00

10.7.2

1998 29

2007 48

50

52




300

2023

%
() ) (%)
10.8
300
1 2023 1 20
2022 4
2 2022 2023 1 20
3 2023 3 13
300
4 2023 3 31
2022
5 2023 3 31
2022
6 2023 4 20
300
7 2023 4 21
2023 1
8 2023 2023 4 21
9 2023 5 25




300

2023

11.1

11.2

12.1

12.2

12.3

§ 11

§ 12

300
300

300

20%
20%

https://www.cxfund.com.cn
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52

2023

8

31



